FINAL TERMS DATED AS OF 22 MARCH 2023

BNP Paribas Issuance B.V.
(incorporated in The Netherlands)
(as Issuer)

Legal entity identifier (LEI): 7245009UXRIGIRYOBR48

BNP Paribas
(incorporated in France)
(as Guarantor)

Legal entity identifier (LEI): ROMUWSFPU8SMPRO8K5P83
(Note, Warrant and Certificate Programme)
"Knock-Out Warrant" Certificates relating to an Index
SSPA product type: Knock-Out Warrant (2200)

BNP Paribas Arbitrage S.N.C.
(as Manager)

PART A - CONTRACTUAL TERMS

Terms used herein shall be deemed to be defined as such for the purposes of the Conditions set forth in the Base
Prospectus dated 23 September 2022, each Supplement to the Base Prospectus published and approved on or before the
date of these Final Terms (copies of which are available as described below) and any other Supplement to the Base
Prospectus which may have been published and approved before the issue of any additional amount of Securities (the
"Supplements") (provided that to the extent any such Supplement (i) is published and approved after the date of these Final
Terms and (ii) provide for any change to the Conditions of the Securities such changes shall have no effect with respect to
the Conditions of the Securities to which these Final Terms relate) (the Base Prospectus and the Supplements, together the
"Base Prospectus").

The Base Prospectus has been approved by SIX Exchange Regulation AG ("SIX Exchange Regulation") in its capacity as
Swiss Prospectus Office (the "Swiss Prospectus Office") as of 23 September 2022 and constitutes a base prospectus
pursuant to article 45 of the Swiss Financial Services Act ("FinSA").

This document constitutes the Final Terms of the Securities described herein and must be read in conjunction with such
Base Prospectus.

For the purpose of public offering in Switzerland and/or the admission to trading on SIX Swiss Exchange, these Final Terms
will be or have been registered with the Swiss Prospectus Office and are or will be published pursuant to FinSA prior to the
public offering of the Securities in Switzerland or the admission to trading of the Securities on SIX Swiss Exchange and the
Base Prospectus and these Final Terms together will constitute the prospectus pursuant to FinSA.

Full information on BNP Paribas Issuance B.V. (the "Issuer"), BNP Paribas (the "Guarantor") and the offer of the Securities
is only available on the basis of the combination of these Final Terms and the Base Prospectus. The Base Prospectus, any
Supplement(s) to the Base Prospectus and these Final Terms are available free of charge during normal business hours
from Principal Security Agent. Written or oral requests for such documents should be directed to the Principal Security Agent
at its principal office set out at the end of the Base Prospectus or may be obtained by telephone (+41 58 212 6394) or fax
(+41 58 212 6360). In addition, copies of any documents incorporated by reference will be made available, along with this
Base Prospectus, for viewing on the website of BNPP at the following address www.bnpparibasmarkets.ch or any other
website specified in the applicable Final Terms.

References herein to numbered Conditions are to the terms and conditions of the relevant series of Securities and words
and expressions defined in such terms and conditions shall bear the same meaning in these Final Terms in so far as they
relate to such series of Securities, save as where otherwise expressly provided.

These Final Terms relate to the series of Securities as set out in "Specific Provisions for each Series" below. References
herein to "Securities" shall be deemed to be references to the relevant Securities that are the subject of these Final Terms
and references to "Security" shall be construed accordingly.
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The Securities issued pursuant to these Final Terms may be considered structured products in Switzerland pursuant to
article 70 FinSA and do not constitute collective investment schemes in the meaning of the Swiss Federal Act on Collective
Investment Schemes ("CISA"). Accordingly, holders of the Securities do not benefit from protection under the CISA or
supervision by the Swiss Financial Market Supervisory Authority ("FINMA"). Further, investors are exposed to the Issuer's
and the Guarantor's insolvency risk.

The Securities may be offered, sold or advertised, directly or indirectly, in Switzerland to retail clients (Privatkundinnen und -
kunden) within the meaning of FinSA ("Retail Clients") in accordance with FinSA.
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SPECIFIC PROVISIONS FOR EACH SERIES

Series No.of | No.of Issue | Call/| Exercise | Capitalised | Security Security Minimum | Maximum | Security | Dividend | Interbank | Minimum | Maximum | Financing | Redempt| Parity | SPECIFIED
Number/ | Securitie | Securitie | Price per | Put Price Exercise | Threshold | Threshold Security Security | Percentag | Percentag| Rate 1 Financing | Financing Rate | ion Date SECURITIE
ISIN Code | s issued s Security Price on the Rounding | Percentage | Percentage | eon the e Screen Page Rate Rate Percentag S

Rounding | Commence Rule Commenc Percentage | Percentage e PURSUANT
Rule ment Date ement T0
Date SECTION
871(m)
CH1258519 (10,000,0 {10,000,0 Upwards to Upwards to 100 No
458 00 00 the next 3 the next 3
CHF 235 |Call gggo oo |digits gggo oo |digits N/A N/A 0% 100% RPN 0% 5% +4.50% (E)ﬁj”
AN (0.0010 AN (0.0010
points) points)
CH1258519 (10,000,0 {10,000,0 Upwards to Upwards to 100 No
466 00 00 the next 3 the next 3
EUR g EUR g EURIBOR1 Open
CHF 2.78 |Call digits digits N/A N/A 0% N/A _ 0% 5% +4.50%
14,920.000 (0.0010 14,920.000 (0.0010 MD= End
points) points)
CH1258519 (10,000,0 {10,000,0 Upwards to Upwards to 100 No
474 00 00 the next 3 the next 3
EUR g EUR g EURIBOR1 Open
CHF 2.58 |Call digits digits N/A N/A 0% N/A _ 0% 5% +4.50%
14,940.000 (0.0010 14,940.000 (0.0010 MD= End
points) points)
CH1258519 (10,000,0 {10,000,0 Upwards to Upwards to 100 No
482 00 00 the next 3 the next 3
EUR g EUR g EURIBOR1 Open
CHF 2.48 |Call digits digits N/A N/A 0% N/A _ 0% 5% +4.50%
14,950.000 (0.0010 14,950.000 (0.0010 MD= End
points) points)
CH1258519 |10,000,0 |10,000,0 Upwards to Upwards to 100 No
490 00 00 the next 3 the next 3
EUR g EUR g EURIBOR1 Open
CHF 2.38 |Call digits digits N/A N/A 0% N/A _ 0% 5% +4.50%
14,960.000 (0.0010 14,960.000 (0.0010 MD= End
points) points)
CH1258519 |10,000,0 |10,000,0 Upwards to Upwards to 100 No
508 00 00 the next 3 the next 3
EUR g EUR g EURIBOR1 Open
CHF 2.18 |Call digits digits N/A N/A 0% N/A _ 0% 5% +4.50%
14,980.000 (0.0010 14,980.000 (0.0010 MD= End
points) points)
CH1258519 |10,000,0 |10,000,0 Upwards to Upwards to 100 No
516 00 00 the next 3 the next 3
EUR g EUR g EURIBOR1 Open
CHF 1.98 |Call digits digits N/A N/A 0% N/A _ 0% 5% +4.50%
15,000.000 (0.0010 15,000.000 (0.0010 MD= End
points) points)
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Series No.of | No.of Issue | Call/| Exercise | Capitalised | Security Security Minimum | Maximum | Security | Dividend | Interbank | Minimum | Maximum | Financing | Redempt| Parity | SPECIFIED
Number/ | Securitie | Securitie | Price per | Put Price Exercise | Threshold | Threshold Security Security | Percentag | Percentag| Rate 1 Financing | Financing Rate | ion Date SECURITIE
ISIN Code | s issued s Security Price on the Rounding | Percentage | Percentage | eon the e Screen Page Rate Rate Percentag S
Rounding | Commence Rule Commenc Percentage | Percentage e PURSUANT
Rule ment Date ement T0
Date SECTION
871(m)
CH1258519 (10,000,0 {10,000,0 Upwards to Upwards to 100 No
524 00 00 the next 3 the next 3
EUR = EUR e EURIBOR1 Open
CHF 1.78 |Call digits digits N/A N/A 0% N/A _ 0% 5% +4.50%
15,020.000 (0.0010 15,020.000 (0.0010 MD= End
points) points)
CH1258519 (10,000,0 {10,000,0 Upwards to Upwards to 100 No
532 00 00 the next 3 the next 3
EUR = EUR e EURIBOR1 Open
CHF 1.59 |Call digits digits N/A N/A 0% N/A _ 0% 5% +4.50%
15,040.000 (0.0010 15,040.000 (0.0010 MD= End
points) points)
CH1258519 (10,000,0 {10,000,0 Upwards to Upwards to 100 No
540 00 00 the next 3 the next 3
EUR = EUR e EURIBOR1 Open
CHF 1.49 |Call digits digits N/A N/A 0% N/A _ 0% 5% +4.50%
15,050.000 (0.0010 15,050.000 (0.0010 MD= End
points) points)
CH1258519 (10,000,0 {10,000,0 Upwards to Upwards to 100 No
557 00 00 the next 3 the next 3
EUR = EUR e EURIBOR1 Open
CHF 1.39 |Call digits digits N/A N/A 0% N/A _ 0% 5% +4.50%
15,060.000 (0.0010 15,060.000 (0.0010 MD= End
points) points)
CH1258519 (10,000,0 {10,000,0 Upwards to Upwards to 100 No
565 00 00 the next 3 the next 3
EUR = EUR e EURIBOR1 Open
CHF 1.19 |Call digits digits N/A N/A 0% N/A _ 0% 5% +4.50%
15,080.000 (0.0010 15,080.000 (0.0010 MD= End
points) points)
CH1258519 (10,000,0 {10,000,0 Upwards to Upwards to 100 No
573 00 00 the next 3 the next 3
EUR = EUR e EURIBOR1 Open
CHF 0.99 |Call digits digits N/A N/A 0% N/A _ 0% 5% +4.50%
15,100.000 (0.0010 15,100.000 (0.0010 MD= End
points) points)
CH1258519 (10,000,0 {10,000,0 Upwards to Upwards to 100 No
581 00 00 the next 3 the next 3
EUR = EUR e EURIBOR1 Open
CHF 0.79 |Call digits digits N/A N/A 0% N/A _ 0% 5% +4.50%
15,120.000 (0.0010 15,120.000 (0.0010 MD= End
points) points)
CH1258519 (10,000,0 {10,000,0 Upwards to Upwards to 100 No
EUR EUR EURIBOR1 Open
599 00 00 CHF 0.59 |Call 15.140.000 Lt:gitr;extB 15.140.000 Lt:gitr;extB N/A N/A 0% N/A ND= 0% 5% +4.50% End
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Series No.of | No.of Issue | Call/| Exercise | Capitalised | Security Security Minimum | Maximum | Security | Dividend | Interbank | Minimum | Maximum | Financing | Redempt| Parity | SPECIFIED
Number/ | Securitie | Securitie | Price per | Put Price Exercise | Threshold | Threshold Security Security | Percentag | Percentag| Rate 1 Financing | Financing Rate | ion Date SECURITIE
ISIN Code | s issued s Security Price on the Rounding | Percentage | Percentage | eon the e Screen Page Rate Rate Percentag S

Rounding | Commence Rule Commenc Percentage | Percentage e PURSUANT
Rule ment Date ement T0
Date SECTION
871(m)
(0.0010 (0.0010
points) points)
CH1258519 (10,000,0 {10,000,0 Upwards to Upwards to 100 No
607 00 00 the next 3 the next 3
CHF 0.49 |Call 1Eg$50 o0 |digits 1Eg$50 o0 |digts N/A N/A 0% N/A EDRBORT oo, 5% +4.50% gﬁj"
e (0.0010 e (0.0010
points) points)
CH1258519 (10,000,0 {10,000,0 Upwards to Upwards to 100 No
615 00 00 the next 3 the next 3
CHF 039 |Call EéJTeo o0 |digis EéJTeo o0 |digts N/A N/A 0% N/A EDRBORT oo, 5% +4.50% gﬁj"
e (0.0010 e (0.0010
points) points)
CH1258519 |10,000,0 |10,000,0 Upwards to Upwards to 100 No
623 00 00 the next 3 the next 3
CHF 0.19 |Call I155U'1:{80 o0 |digits I155U'1:{80 o0 |digis N/A N/A 0% N/A EDRBORT oo, 5% +4.50% gﬁj"
e (0.0010 e (0.0010
points) points)
CH1258519 |10,000,0 |10,000,0 Downwards Downwards 100 No
631 00 00 to the next 3 to the next 3
EUR L EUR L EURIBOR1 Open
CHF 0.01 |Put digits digits N/A N/A 0% N/A _ 0% 5% -4.50%
15,200.000 (0.0010 15,200.000 (0.0010 MD= End
points) points)
CH1258519 |10,000,0 |10,000,0 Downwards Downwards 100 No
649 00 00 to the next 3 to the next 3
EUR L EUR L EURIBOR1 Open
CHF 1.60 |Put digits digits N/A N/A 0% N/A _ 0% 5% -4.50%
15,360.000 (0.0010 15,360.000 (0.0010 MD= End
points) points)
CH1258519 (10,000,0 {10,000,0 Upwards to Upwards to 1,000 No
656 00 00 USD the next 3 USD the next 3 Open
CHF 0.96 |Call 31.500.000 digits 31.500.000 digits N/A N/A 0% 100% USDSOFR= |0% 5% +4.50% Er?d
e (0.0010 e (0.0010
points) points)
CH1258519 (10,000,0 {10,000,0 Upwards to Upwards to 1,000 No
664 00 00 USD the next 3 USD the next 3 Open
CHF 0.87 |Call 31.600.000 digits 31.600.000 digits N/A N/A 0% 100% USDSOFR= |0% 5% +4.50% Er?d
A (0.0010 A (0.0010
points) points)
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Series No.of | No.of Issue | Call/| Exercise | Capitalised | Security Security Minimum | Maximum | Security | Dividend | Interbank | Minimum | Maximum | Financing | Redempt| Parity | SPECIFIED
Number/ | Securitie | Securitie | Price per | Put Price Exercise | Threshold | Threshold Security Security | Percentag | Percentag| Rate 1 Financing | Financing Rate | ion Date SECURITIE
ISIN Code | s issued s Security Price on the Rounding | Percentage | Percentage | eon the e Screen Page Rate Rate Percentag S

Rounding | Commence Rule Commenc Percentage | Percentage e PURSUANT
Rule ment Date ement T0
Date SECTION
871(m)
CH1258519 (10,000,0 {10,000,0 Upwards to Upwards to 1,000 No
672 00 00 USD the next 3 USD the next 3 Open
CHF 0.77 |Call 31.700.000 digits 31.700.000 digits N/A N/A 0% 100% USDSOFR= [0% 5% +4.50% End
R (0.0010 R (0.0010
points) points)
CH1258519 (10,000,0 {10,000,0 Upwards to Upwards to 1,000 No
680 00 00 USD the next 3 USD the next 3 Open
CHF 0.68 |Call 31,800,000 digits 31.800.000 digits N/A N/A 0% 100% USDSOFR= [0% 5% +4.50% End
e (0.0010 e (0.0010
points) points)
CH1258519 (10,000,0 {10,000,0 Upwards to Upwards to 100 No
698 00 00 USD the next 3 USD the next 3 Open
CHF 1.69 |Call 12 450.000 digits 12 450.000 digits N/A N/A 0% 100% USDSOFR= [0% 5% +4.50% End
e (0.0010 e (0.0010
points) points)
CH1258519 (10,000,0 {10,000,0 Upwards to Upwards to 100 No
706 00 00 USD the next 3 USD the next 3 Open
CHF 1.23 |Call 12 500.000 digits 12 500.000 digits N/A N/A 0% 100% USDSOFR= [0% 5% +4.50% End
e (0.0010 e (0.0010
points) points)
CH1258519 (10,000,0 {10,000,0 Upwards to Upwards to 100 No
714 00 00 USD the next 3 USD the next 3 Open
CHF 1.12 |Call 3 860,000 digits 3 860,000 digits N/A N/A 0% 100% USDSOFR= |0% 5% +4.50% End
e (0.0010 e (0.0010
points) points)
CH1258519 (10,000,0 {10,000,0 Upwards to Upwards to 100 No
722 00 00 USD the next 3 USD the next 3 Open
CHF 0.94 |Call 3 880,000 digits 3 880,000 digits N/A N/A 0% 100% USDSOFR= [0% 5% +4.50% End
e (0.0010 e (0.0010
points) points)
CH1258519 (10,000,0 {10,000,0 Upwards to Upwards to 100 No
730 00 00 USD the next 3 USD the next 3 Open
CHF 0.75 |Call 3 900,000 digits 3,900,000 digits N/A N/A 0% 100% USDSOFR= [0% 5% +4.50% End
AN (0.0010 AN (0.0010
points) points)
CH1258519 (10,000,0 {10,000,0 CHF Upwards to CHF Upwards to Open 100 No
0, 0, 0, 0, 0,
748 00 00 CHF 2.14 |Call 10,580,000 g:gitr;ext 3 10,580,000 g:gitr;ext 3 |NA N/A 0% 100% SARON.S  [0% 5% +4.50% End
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Series No.of | No.of Issue | Call/| Exercise | Capitalised | Security Security Minimum | Maximum | Security | Dividend | Interbank | Minimum | Maximum | Financing | Redempt| Parity | SPECIFIED
Number/ | Securitie | Securitie | Price per | Put Price Exercise | Threshold | Threshold Security Security | Percentag | Percentag| Rate 1 Financing | Financing Rate | ion Date SECURITIE
ISIN Code | s issued s Security Price on the Rounding | Percentage | Percentage | eon the e Screen Page Rate Rate Percentag S

Rounding | Commence Rule Commenc Percentage | Percentage e PURSUANT
Rule ment Date ement T0
Date SECTION
871(m)
(0.0010 (0.0010
points) points)
CH1258519 (10,000,0 {10,000,0 Upwards to Upwards to 100 No
755 00 00 CHE the next 3 CHE the next 3 Open
CHF 1.94 |Call 10.600.000 digits 10.600.000 digits N/A N/A 0% 100% SARON.S  [0% 5% +4.50% End
A (0.0010 A (0.0010
points) points)
CH1258519 (10,000,0 {10,000,0 Upwards to Upwards to 100 No
763 00 00 CHE the next 3 CHE the next 3 Open
CHF 1.74 |Call 10.620.000 digits 10.620.000 digits N/A N/A 0% 100% SARON.S  [0% 5% +4.50% End
e (0.0010 e (0.0010
points) points)
CH1258519 (10,000,0 {10,000,0 Upwards to Upwards to 100 No
7 00 00 CHE the next 3 CHE the next 3 Open
CHF 1.54 |Call 10.640.000 digits 10.640.000 digits N/A N/A 0% 100% SARON.S  [0% 5% +4.50% End
e (0.0010 e (0.0010
points) points)
CH1258519 (10,000,0 {10,000,0 Upwards to Upwards to 100 No
789 00 00 CHE the next 3 CHE the next 3 Open
CHF 1.34 |Call 10.660.000 digits 10.660.000 digits N/A N/A 0% 100% SARON.S  [0% 5% +4.50% End
e (0.0010 e (0.0010
points) points)
CH1258519 (10,000,0 {10,000,0 Upwards to Upwards to 100 No
797 00 00 CHE the next 3 CHE the next 3 Open
CHF 1.14 |Call 10.680.000 digits 10.680.000 digits N/A N/A 0% 100% SARON.S  [0% 5% +4.50% End
aae (0.0010 e (0.0010
points) points)
Series Number | Valoren Index Index | ISIN of Index |Reuters Code| Index Sponsor Index Sponsor Exchange Exchange Website |Business | Settleme

/I1SIN Code Code Currency of Index / Website Day nt

Reuters Centre |Currency
Screen Page
CH1258519458 [ 12585194 |CAC 40® EUR FR000350000 |.FCHI Euronext N.V. www.euronext.com Euronext Paris www.euronext.com Zurich CHF
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Series Number | Valoren Index Index | ISIN of Index |Reuters Code| Index Sponsor Index Sponsor Exchange Exchange Website |Business | Settleme
/1SIN Code Code Currency of Index / Website Day nt
Reuters Centre |Currency
Screen Page

5 8

CH1258519466 | 12585194 |DAX® EUR DEO000846900 |.GDAXI Deutsche Borse www.dax-indices.com |Deutsche Borse AG www.deutsche- Zurich CHF
6 8 AG (XETRA) boerse.com

CH1258519474 [ 12585194 |DAX® EUR DE000846900 |.GDAXI Deutsche Borse www.dax-indices.com |Deutsche Borse AG www.deutsche- Zurich CHF
7 8 AG (XETRA) boerse.com

CH1258519482 (12585194 |DAX® EUR DEO000846900 |.GDAXI Deutsche Borse www.dax-indices.com |Deutsche Borse AG www.deutsche- Zurich CHF
8 8 AG (XETRA) boerse.com

CH1258519490 12585194 |DAX® EUR DE000846900 |.GDAXI Deutsche Borse www.dax-indices.com |Deutsche Borse AG www.deutsche- Zurich CHF
9 8 AG (XETRA) boerse.com

CH1258519508 [ 12585195 | DAX® EUR DE000846900 |.GDAXI Deutsche Borse www.dax-indices.com |Deutsche Borse AG www.deutsche- Zurich CHF
0 8 AG (XETRA) boerse.com

CH1258519516 [ 12585195 | DAX® EUR DE000846900 |.GDAXI Deutsche Borse www.dax-indices.com |Deutsche Borse AG www.deutsche- Zurich CHF
1 8 AG (XETRA) boerse.com

CH1258519524 (12585195 | DAX® EUR DE000846900 |.GDAXI Deutsche Borse www.dax-indices.com |Deutsche Borse AG www.deutsche- Zurich CHF
2 8 AG (XETRA) boerse.com

CH1258519532 [ 12585195 | DAX® EUR DEO000846900 |.GDAXI Deutsche Borse www.dax-indices.com |Deutsche Borse AG www.deutsche- Zurich CHF
3 8 AG (XETRA) boerse.com

CH1258519540 [ 12585195 | DAX® EUR DE000846900 |.GDAXI Deutsche Borse www.dax-indices.com |Deutsche Borse AG www.deutsche- Zurich CHF
4 8 AG (XETRA) boerse.com

CH1258519557 | 12585195 | DAX® EUR DE000846900 |.GDAXI Deutsche Borse www.dax-indices.com |Deutsche Borse AG www.deutsche- Zurich CHF
5 8 AG (XETRA) boerse.com

CH1258519565 12585195 | DAX® EUR DE000846900 |.GDAXI Deutsche Borse www.dax-indices.com |Deutsche Bérse AG www.deutsche- Zurich CHF
6 8 AG (XETRA) boerse.com

CH1258519573 [ 12585195 | DAX® EUR DE000846900 |.GDAXI Deutsche Borse www.dax-indices.com |Deutsche Borse AG www.deutsche- Zurich CHF
7 8 AG (XETRA) boerse.com

CH1258519581 [ 12585195 |DAX® EUR DEO000846900 |.GDAXI Deutsche Borse www.dax-indices.com |Deutsche Borse AG www.deutsche- Zurich CHF
8 8 AG (XETRA) boerse.com

CH1258519599 [ 12585195 | DAX® EUR DE000846900 |.GDAXI Deutsche Borse www.dax-indices.com |Deutsche Borse AG www.deutsche- Zurich CHF
9 8 AG (XETRA) boerse.com

CH1258519607 12585196 | DAX® EUR DE000846900 |.GDAXI Deutsche Borse www.dax-indices.com |Deutsche Borse AG www.deutsche- Zurich CHF
0 8 AG (XETRA) boerse.com

CH1258519615 [ 12585196 | DAX® EUR DE000846900 |.GDAXI Deutsche Borse www.dax-indices.com |Deutsche Borse AG www.deutsche- Zurich CHF
1 8 AG (XETRA) boerse.com

CH1258519623 [ 12585196 | DAX® EUR DE000846900 |.GDAXI Deutsche Borse www.dax-indices.com |Deutsche Borse AG www.deutsche- Zurich CHF
2 8 AG (XETRA) boerse.com
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Series Number | Valoren Index Index | ISIN of Index |Reuters Code| Index Sponsor Index Sponsor Exchange Exchange Website |Business | Settleme
/1SIN Code Code Currency of Index / Website Day nt
Reuters Centre |Currency
Screen Page
CH1258519631 [ 12585196 | DAX® EUR DE000846900 |.GDAXI Deutsche Borse www.dax-indices.com |Deutsche Borse AG www.deutsche- Zurich CHF
3 8 AG (XETRA) boerse.com
CH1258519649 [ 12585196 | DAX® EUR DE000846900 |.GDAXI Deutsche Borse www.dax-indices.com |Deutsche Bérse AG www.deutsche- Zurich CHF
4 8 AG (XETRA) boerse.com
CH1258519656 | 12585196 |[Dow Jones usD US260566104 |.DJI S&P Dow Jones |www.eu.spindices.com |As set out in Annex 1 for |- Zurich CHF
5 Industrial 8 Indices LLC a Composite Index (Multi-
Average® ("SPDJI") Exchange Index)
CH1258519664 | 12585196 |[Dow Jones usD US260566104 |.DJI S&P Dow Jones |www.eu.spindices.com |As set out in Annex 1 for |- Zurich CHF
6 Industrial 8 Indices LLC a Composite Index (Multi-
Average® ("SPDJI") Exchange Index)
CH1258519672 [ 12585196 |Dow Jones usb US260566104 |.DJI S&P Dow Jones  |www.eu.spindices.com |As set outin Annex 1 for |- Zurich CHF
7 Industrial 8 Indices LLC a Composite Index (Multi-
Average® ("SPDJI") Exchange Index)
CH1258519680 12585196 |[Dow Jones usD US260566104 |.DJI S&P Dow Jones  |www.eu.spindices.com |As set out in Annex 1 for |- Zurich CHF
8 Industrial 8 Indices LLC a Composite Index (Multi-
Average® ("SPDJI") Exchange Index)
CH1258519698 | 12585196 |Nasdag-100 ® |USD US631101102 | .NDX NASDAQ Group |https://indexes.nasdag |[NASDAQ www.nasdag.com Zurich CHF
9 6 Inc omx.com
CH1258519706 | 12585197 |Nasdag-100 ® |(USD US631101102 | .NDX NASDAQ Group |https://indexes.nasdaq |[NASDAQ www.nasdag.com Zurich CHF
0 6 Inc omx.com
CH1258519714 (12585197 |S&P 500® usD US78378X107 | .SPX S&P Dow Jones |www.eu.spindices.com |As set out in Annex 1 for |- Zurich CHF
1 2 Indices LLC a Composite Index (Multi-
("SPDJI") Exchange Index)
CH1258519722 (12585197 |S&P 500® usD US78378X107 | .SPX S&P Dow Jones  |www.eu.spindices.com |As set out in Annex 1 for |- Zurich CHF
2 2 Indices LLC a Composite Index (Multi-
("SPDJI") Exchange Index)
CH1258519730 (12585197 |S&P 500® uUsD US78378X107 |.SPX S&P Dow Jones  |www.eu.spindices.com |As set out in Annex 1 for |- Zurich CHF
3 2 Indices LLC a Composite Index (Multi-
("SPDJI") Exchange Index)
CH1258519748 [ 12585197 |Swiss Market |CHF CHO000998089 | .SSMI SIX Swiss WWW.SiX-SWiss- SIX Swiss Exchange AG | www.six-swiss- Zurich CHF
4 Index® 4 Exchange AG exchange.com exchange.com
CH1258519755 [ 12585197 |Swiss Market  |CHF CHO000998089 | .SSMI SIX Swiss WWW.SiX-SWiSs- SIX Swiss Exchange AG | www.six-swiss- Zurich CHF
5 Index® 4 Exchange AG exchange.com exchange.com
CH1258519763 [ 12585197 |Swiss Market |CHF CHO000998089 | .SSMI SIX Swiss WWW.SiX-SWiss- SIX Swiss Exchange AG | www.six-swiss- Zurich CHF
6 Index® 4 Exchange AG exchange.com exchange.com
CH1258519771 [ 12585197 |Swiss Market |CHF CHO000998089 | .SSMI SIX Swiss WWW.SiX-SWiSs- SIX Swiss Exchange AG | www.six-swiss- Zurich CHF
7 Index® 4 Exchange AG exchange.com exchange.com
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Series Number | Valoren Index Index | ISIN of Index |Reuters Code| Index Sponsor Index Sponsor Exchange Exchange Website |Business | Settleme
/1SIN Code Code Currency of Index / Website Day nt
Reuters Centre |Currency
Screen Page
CH1258519789 | 12585197 |Swiss Market |CHF CH000998089 |.SSMI SIX Swiss WWW.SiX-SWiss- SIX Swiss Exchange AG | www.Six-swiss- Zurich CHF
Index® 4 Exchange AG exchange.com exchange.com
CH1258519797 [ 12585197 |Swiss Market |CHF CHO000998089 |.SSMI SIX Swiss WWW.SiX-SWiss- SIX Swiss Exchange AG | www.six-swiss- Zurich CHF
Index® 4 Exchange AG exchange.com exchange.com
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GENERAL PROVISIONS

The following terms apply to each series of Securities:

10.

11.
12.
13.

14.

15.
16.
17.
18.

19.
20.

21.

AN o

. Issuer:

Guarantor:
Trade Date:
Issue Date:
Consolidation:

Type of Securities:

Form of Securities:

Business Day Centre(s):

Settlement:
Variation of Settlement:

(a) Issuer's option to vary
settlement:

Relevant Asset(s):
Entitlement:

Conversion Rate:

Settlement Currency:

Syndication:
Minimum Trading Size:
Security Agent:

Calculation Agent:

Governing law:

Special conditions or other
modifications to the Terms and
Conditions:

Masse provisions (Condition 9.4):

BNP Paribas Issuance B.V.
BNP Paribas

21 March 2023.

22 March 2023.

Not applicable.

(a) Certificates.

(b) The Securities are Index Securities.

The Certificates are OET Certificates and are OET Call Certificates or
OET Put Certificates.

The provisions of Annex 1 (Additional Terms and Conditions for Index
Securities) and Annex 11 (Additional Terms and Conditions for OET
Certificates) shall apply.

Uncertificated Securities.

The applicable Business Day Centre for the purposes of the definition of
"Business Day" in Condition 1 is as set out in Specific Provisions for each
Series above.

Settlement will be by way of cash payment (Cash Settled Securities).

The Issuer does not have the option to vary settlement in respect of the
Securities.

Not applicable.
Not applicable.

The Conversion Rate equal one if the relevant Index Currency is the
same as the Settlement Currency or otherwise the applicable rate of
exchange for conversion of any amount into the relevant Settlement
Currency for the purposes of determining the Settlement Price (as defined
in the relevant Annex to the Terms and Conditions) or the Cash
Settlement Amount (as defined in Condition 1).

The settlement currency for the payment of the Cash Settlement Amount
is as set out in "Specific Provisions for each Series" above.

The Securities will be distributed on a non-syndicated basis.
Not applicable.

BNP PARIBAS SA, Paris, Zurich Branch.

BNP Paribas Arbitrage S.N.C.

1 rue Laffitte 75009 Paris, France.
French law.

Not applicable

Not applicable.

PRODUCT SPECIFIC PROVISIONS (ALL SECURITIES)

22.

Index Securities:

(a) Index/Basket of

Applicable.
See the "Specific Provisions for each Series" above.
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23.

24.
25.
26.
27.
28.
29.
30.
31.

Indices/Index Sponsor(s):
(b) Index Currency:
(c) Exchange(s):
(d) Related Exchange(s):
(e) Exchange Business Day:
(f) Scheduled Trading Day:
(g) Weighting:

(h) Settlement Price:

(i) Disrupted Day:

(j) Specified Maximum Days
of Disruption:

(k) Valuation Time:

(1) Delayed Redemption on
Occurrence of an Index
Adjustments Event:

(m) Index Correction Period:

(n) Other terms or special
conditions:

(o) Additional provisions
applicable to Custom
Indices:

(p) Additional provisions
applicable to Futures
Price Valuation:

Share Securities/ETI Share
Securities:

ETI Securities:
Debt Securities:
Commodity Securities:
Inflation Index Securities:
Currency Securities:
Fund Securities:
Futures Securities:
OET Certificates:

(a) Final Price:

(b) Valuation Date:

(c) Exercise Price:

(d) Capitalised Exercise
Price:

See the "Specific Provisions for each Series" above.
See the "Specific Provisions for each Series" above.
All Exchanges.

Single Index Basis.

Single Index Basis.

Not applicable.

As set out in sub-paragraph (b) of the definition of "Settlement Price"
provided in Condition 1 of Annex 1 - Additional Terms and Conditions for
Index Securities.

As per Conditions.
Twenty (20) Scheduled Trading Days.

The Scheduled Closing Time as defined in Condition 1.

Not applicable.

As per Conditions.

Not applicable.

Not applicable.

Not applicable.

Not applicable.

Not applicable.

Not applicable.

Not applicable.

Not applicable.

Not applicable.

Not applicable.

Not applicable.

Applicable.

As per OET Certificate Conditions.
As per OET Certificate Conditions.

See the "Specific Provisions for each Series" above.

Unrounded Capitalised Exercise Price applicable, in accordance with the
OET Certificate Conditions.

OET Website(s):
www.bnpparibasmarkets.ch
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(e) Capitalised Exercise
Price Rounding Rule:

(f) Dividend Percentage:

(g) Financing Rate:

(i)
(i1)
(i)
(iv)
)

(vi)

Interbank Rate 1
Screen Page:

Interbank Rate 1
Specified Time:

Interbank Rate 2
Screen Page:

Interbank Rate 2
Specified Time:
Financing Rate
Percentage:

Financing Rate
Range:

(h) Automatic Early
Redemption:

(1)

(i1)
(iii)
(iv)

(v)

(vi)

(vii)
(viii)
(ix)
(x)

(xi)

Automatic Early
Redemption
Amount:

Automatic Early
Redemption Date:

Observation Price:

Observation Price
Source:

Observation Time(s):

Security Threshold:

Security Threshold
Rounding Rule:

Security Percentage:

Minimum Security
Percentage:

Maximum Security
Percentage:

Reset Date:

(i) Commencement Date:

(j) Other provisions:

32. Constant Leverage Securities:

33. Additional Disruption Events:

Local Business Day Centre(s): Zurich.

See the "Specific Provisions for each Series" above.

See the "Specific Provisions for each Series" above.

See the "Specific Provisions for each Series" above.

As per OET Certificate Conditions.

Not applicable.

Not applicable.

See the "Specific Provisions for each Series" above.

See the "Specific Provisions for each Series" above.

Applicable.

The Automatic Early Redemption Payout, in respect of each Certificate,
shall be equal to 0 (zero).

Not applicable.
Official level.

Index Sponsor.

At any time during the opening hours of the Exchange.

As per OET Certificate Conditions.

The Security Threshold in respect of a Relevant Business Day will be
published as soon as practicable after its determination on the OET
Website(s), as set out in § 31(d)

See the "Specific Provisions for each Series" above.
See the "Specific Provisions for each Series" above.

See the "Specific Provisions for each Series" above.

See the "Specific Provisions for each Series" above.

Every calendar day.
As per OET Certificate Conditions.
Not applicable.

Not applicable.
Applicable.
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34. Optional Additional Disruption

Events:

35. Knock-in Event:

36. Knock-out Event:

PROVISIONS RELATING TO WARRANTS

37. Provisions relating to Warrants:

PROVISIONS RELATING TO CERTIFICATES

38. Provisions relating to Certificates:

(2)

(b)
(c)
(d)
(e)
®
(8

(h)

(@)

0
(9]
M
(m)
()

(0)

Notional Amount of each
Certificate:

Partly Paid Certificates:
Interest:
Accrual to Redemption:

Fixed Rate Provisions:

Floating Rate Provisions:

Linked Interest
Certificates:

Index Linked Interest
Certificates:

Share Linked/ETI Share
Linked Interest
Certificates:

ETI Linked Interest
Certificates:

Debt Linked Interest
Certificates:

Commodity Linked
Interest Certificates:

Inflation Index Linked
Interest Certificates:

Currency Linked Interest
Certificates:

Fund Linked Interest
Certificates:

(a) The following Optional Additional Disruption Events apply to the
Securities:

Administrator/Benchmark Event

Increased Cost of Hedging

Currency Event

Loss of Stock Borrow

Increased Cost of Stock Borrow

(b) The Maximum Stock Loan Rate is 25%.
The Initial Stock Loan Rate is 25%.

(c) Delayed Redemption on Occurrence of an Additional Disruption Event
and/or Optional Additional Disruption Event: Not applicable.

Not applicable.
Not applicable.

Not applicable.

Applicable.
Not applicable.

The Certificates are not Partly Paid Certificates.
Not applicable.
Not applicable.
Not applicable.

Not applicable.

Not applicable.

Not applicable.

Not applicable.

Not applicable.

Not applicable.

Not applicable.

Not applicable.

Not applicable.

Not applicable.
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(p) Futures Linked Interest
Certificates:

(q) Instalment Certificates:
(r) Issuer Call Option:

(s) Holder Put Option:

(i) Optional Redemption
Date(s):

(ii) Optional Redemption
Valuation Date:

(iii) Optional Redemption
Amount(s) and
method, if any, of
calculation of such
amount(s):

(iv) Notice Period (if
different from those
set out in the
Conditions):

(t) Automatic Early
Redemption:

(u) Cash Settlement Amount:

Not applicable.

The Certificates are not Instalment Certificates.

Not applicable.

Applicable provided that (i) no Automatic Early Redemption Event has
occurred and (ii) the Issuer has not already designated the Valuation Date
in accordance with the OET Certificate Conditions.

The day falling ten (10) Business Days immediately following the relevant
Optional Redemption Valuation Date.

The last Relevant Business Day in March in each year commencing in
March of the calendar year after the Commencement Date, subject to
adjustment in the event that such day is a Disrupted Day as provided in
the definition of Valuation Date in Condition 27.

-in respect of Call Certificates:

M 0 Final Price — Capitalised Exercise Price
ax | 0;
' Parity x Conversion Rate Early

-in respect of Put Certificates:

M 0 Capitalised Exercise Price — Final Price
ax | 0; - -
Parity x Conversion Rate Early

Where:

Final Price means as set out in OET Certificate Conditions.
Capitalised Exercise Price means as set out in § 31(d).

Parity means as set out in "Specific Provisions for each Series" above;

Conversion Rate Early means the Conversion Rate on the relevant
Optional Redemption Valuation Date;

Not less than 30 days prior to the next occurring Optional Redemption
Valuation Date.

Not applicable.
The Cash Settlement Amount in respect of each Certificate will be

calculated as follows:
-in respect of Call Certificates:

Final Price — Capitalised Exercise Price
Max | 0; - - -
Parity x Conversion Rate Final

-in respect of Put Certificates:

Capitalised Exercise Price — Final Price
Max | 0;

Parity x Conversion Rate Final

Where:

Final Price means as set out in OET Certificat